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RUSSIAN BONDS

EXEHELENbHbIA OB30P
POCCUMUCKOIro oONrosoro PbIHKA

Pannn Ha pblHKe poccuiickoro pybrneBoro gonra MpoAoIKaeTcs -
poxogHoctn 10-neTHux O®3 ynanu Huxe 7 % rogobix @ 15-neTHUX — 4o
7,3% ropoBbIX. [OXOAHOCTW HAZEXHBIX KOPNOPATMBHBIX 0ONUraLmii NnLLb
He3HauNTeNbHO NpeBbIakT 7% rogosbix, a cnpagsl k O3 cysunucs 4o
MCTOPUYECKMX MUHUMYMOB Ha (hoHe M30biTka pyOneBoi NMUKBUOHOCTW M
BCE elle OTHOCMTENbHO BBICOKMX peanbHbIX [JOXOAHOCTEN C Y4eTOM

HW3KoW MHNALMN — 2,3% T

Kpome Toro, cnpoc NoaAepMBaeTCst OXMLAHNSIMU MOBLILIEHWUS! PEATUHTa

P® areHtcTBOM S&P B x04e nepecmoTpa B 3Ty NATHULY.

Oxnpaem MpogoMmKeHUs MOKynok B pybrneBbix — obnurauusix  u

pekomeHayem y4yacTBoBaTth B pa3mMellieHNA Ka4eCTBEHHbIX SMUTEHTOB.

MogenbHbI nopThens

[Oropauus (ner)

basucHble NyHKTbI

BOB-09 2.67 7.50%
TpaHcHed T BO1P8 5.77 7.41%
PXI BO1P2R 5.99 7.31%
PXO BO1P1R 4.30 7.21%
TpaHcHedTb BO5 2.71 7.33%
bawHedTH06 4.20 7.55%
Montoch2 2.88 7.64%

HoxoaHocTsb ¢ 31.12.2016 (ropoBbIX)

MoxopHocTb K ochepTe / NoraleHnto

Poccuinckuit cysepeHHbin CDS 5Y

CTaBKM [@HeXHOro PbiHKa

e
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Ruble OverNight Ind ex Average

Russ aRefinancing Rate

Bank of Russia Key Rate

RUONIA 6M + 097

RussanRuble SPOT(TOM)
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YHUBEP
UHBecTMuMOHHaRA TEKYLWMWE NAPAMETPbI AONTOBbIX UHCTPYMEHTOB
rpynna
Bond Name Price PriceChg YTC  Duration Payment Sink  Country Currency Ratings Coupon  Coupon Call/Put
Last 5D (mid) (mid) Rank S/FIM Accrued Date Date

003

F RFLB 7.0501/19/28 10070 014 706 727  Unsecued N RU RUB BBB/BBB/Bal 050  01.082018
RFLB 8.15 02/03/27 10848 0,41 6,98 6,61 Unsecured N RU  RUB BBB-BBB+/Bal 027  15.08.2018
RFLB 6.4 05/27/20 100,26 0,36 6,38 2,10 Unsecured N RU  RUB BBB-BBB-/Bal 156  30.05.2018
RFLB 7 1/2 02/27/19 101,23 0,06 6,28 0,95 Unsecured N RU RUB  BBB-BBB-Bal 3,70 28.02.2018
RFLB 7 08/16/23 102,00 0,15 6,65 4,64 Unsecured N RU  RUB BBB-BBB+/Bal 0,10  22.08.2018
RFLB 6.8 12/11/19 100,75 0,10 6,46 1,69 Unsecured N RU RUB  BBB-/BBB-/Bal 1,40 13.06.2018
RFLB 6 1/2 11/24/21 99,50 0,25 6,78 2,58 Unsecured Y RU RUB  BBB-/BBB-Bal 1,59 28.02.2018 -
RFLB 8.386 09/05/29 105,57 0,54 6,87 7,02 Unsecured Y RU RUB  BBB-BBB-Bal 3,65 19.09.2018 -
RFLB 7.6 04/14/21 10320 0,24 6,57 2,78 Unsecured N RU RUB BBB+BBB-Bal 273  18.04.2018 -
RFLB 6.9 02/06/36 95,51 0,10 749 10,14 Unsecured Y RU RUB BBB-BBB-/Bal 023  15.08.2018 -
0®3 ¢ nnasatowum KynoHom

2 RFLB 0 01/29/20 103,19 0,01 7,14 0,42 Unsecured N RU  RUB - 0,64  01.08.2018
RFLB 0 12/27/17 #N/AFielc - - - Unsecured N RU  RUB - 0,00 Field Not Applit
RFLB 0 01/29/25 10840 0,02 7,58 0,47 Unsecured N RU  RUB - 048  08.08.2018
RFLB 0 10/31/18 98,50 0,50 430 0,67 Unsecured Y RU RUB BBB-BBB-Bal 0,71  31.10.2018
RFLB 0 03/03/27 111,20 0,00 7,53 0,39 Unsecured N RU RUB - 474 14.03.2018
RFLB 0 05/05/32 11644 0,38 7,60 0,36 Unsecured N RU  RUB - 2,64  23.05.2018
RFLB 0 12/06/34 116,33 0,20 7,84 0,42 Unsecured N RU  RUB - 166  27.06.2018
RFLB 0 10/03/29 113,00 -0,00 7,67 0,27 Unsecured N RU  RUB - 367  18.04.2018
KopnopamusHble obnueayuu
SBERRU 9 1/4 09/30/21 106,80 0,05 7,09 3,06 Sr Unsecured N RU  RUB - 368  30.03.2018 -
AIZK 7.63 06/15/18 100,25 0,00 - - SrUnsecured Y RU RUB -BBB-/Ba1 1,44 15.03.2018 -
AlZK 8.6 12/15/27 106,50 0,00 - - SrUnsecured Y RU  RUB -BBB-/Ba 163  15.03.2018 -
AlZK 8.2 09/15/20 101,65 0,00 - - SrUnsecured A RU  RUB -BBB-Bat 155  15.03.2018  26.03.2018 Call
AIZK 9.05 04/15/22 103,00 0,00 825 2,04 SrUnsecured Y RU  RUB -/BBB-/Ba1 094  15.04.2018 -
AIZK 10 3/4 03/01/33 102,90 0,00 1,96 0,73 SrUnsecured Y RU RUB -/BBB-/Ba1 2,45 01.03.2018  01.12.2018 Put
AlZK 8.8 02/15/20 101,80 0,00 8,21 1,40 SrUnsecured Y RU  RUB -BBB-/Ba 0,17  15.05.2018 -
FEESRM 7 3/4 09/15/20 101,48 0,00 8,71 2,30 SrUnsecured N RU  RUB -BBB-- 331 20.03.2018 -
FEESRM 7.95 07/06/23 100,36 0,01 0,35 0,37 Sr Unsecured N RU  RUB +BBB-- 092  12.07.2018 12.07.2018 Put
FEESRM 8.1 04/19/19 101,20 0,50 9,08 1,10 SrUnsecured N RU RUB +BBB-/- 2,77 20.04.2018
FEESRM 8 1/2 06/22/21 104,05 0,10 717 2,94 SrUnsecured N RU  RUB -/BBB-- 135  26.06.2018 -
FEESRM 8 1/2 11/27/23 101,50 0,25 1,67 1,22 SrUnsecured N RU  RUB -+BBB-- 186  04.06.2018 03.06.2019 Put
FEESRM 8 3/4 10/12/23 102,27 0,00 - - SrUnsecured N RU  RUB +BBB-- 302  19.04.2018 18.10.2018 Put
HYDRRM 9 1/2 04/12/21 105,50 0,00 740 2,71 SrUnsecured N RU RUB -/BB+/- 3,36 16.04.2018
METINR 0.01 03/10/22 88,79 0,00 - - SrUnsecured N RU RUB - 0,00 15.03.2018
RSHB 7 7/8 02/07/18 #N/AFielc - - - SrUnsecured N RU  RUB NRWR 0,00 Field Not Applit-
RSHB 8.3 01/29/20 102,99 048 7,86 1,82 SrUnsecured N RU  RUB -/BB+/Ba2 050  01.08.2018 -
RSHB 10 1/4 06/23/17 #N/AFielc - - - SrUnsecured N RU  RUB INRWR 0,00 Field Not Applit -
RURAIL 0 06/25/32 92,30 0,22 512 0,33 SrUnsecured N RU RUB  BBB-BBB-/Baa3 0,52 13.07.2018  08.07.2022 Put
RURAIL 10.3 03/25/26 106,15 0,00 2,73 1,88 SrUnsecured N RU  RUB -+BBB-- 398  04.04.2018  01.04.2020 Put
RURAIL 8.3 04/02/19 101,24 0,03 7,22 1,04 SrUnsecured N RU  RUB BBB-BBB-Baa3 334  02.04.2018 -
RURAIL 11 3/4 01/16/25 103,30 0,86 0,39 0,41 SrUnsecured N RU RUB BBB-BBB/Baa3 0,90  26.07.2018  26.07.2018 Put
SIBNEF 8.2 04/09/19 100,15 0,00 0,81 0,12 SrUnsecured N RU RUB BB+/-- 3,03 10.04.2018  10.04.2018 Put
TRNFP 12.05 09/18/19 107,05 0,00 7,16 147 SrUnsecured N RU  RUB - 512 19.09.2018 -
VIP 7 03/14/22 99,98 0,00 3,96 1,90 SrUnsecured N RU  RUB BB/-- 301 19.03.2018  16.03.2020 Put
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YHUBEP 000 «H Oxun Am Kanutan»
MHBe(:TVII.IMOHHaﬂ
rpynna * Bxogut B WHBecTuumoHHyto rpynny «YHWBEP», koTopas ocyuwiecTtsnset

VHBECTULMOHHYI0 AEATENbHOCTb Ha POHA0BOM pbiHKe ¢ 1995 roaa.

* UYneH HaumoHanbHOM Accounauum  y4acTHUKOB  (DOHAOBOMO  pbiHKA
(HAY®OP).

LleHTpanbHbIi Oduc
Appec: 123112, r. Mocksa. [pecHeHckasi HabepexHasi, oM 8, cTpoeHue 1,
("BawHs Mocksa" l'opog Ctonuy komnnekca "Mocksa-Cutn"), 4 atax

TenedoH: (495) 134-25-53 (MHorokaHamnbHbIN)
9n. noyta: info@ugmcapital.ru
Cait: www.ugmcapital.ru

KoHTakThbI

ropb KocTbipko

PykoBoauTtens YnpaBnenus no pabote ¢ akuuamm — MnaBHbIA
noptdenbHbIN ynpaBnsowWwmmn

Ten.: (495) 134-25-53 pob. 2298

e-mail: ikostirko@ugmcapital.ru

Omutpuin iGparvmos Omutpuin Konopatbes

PykoBoauTenb YnpaBnenus no pabote ¢ MHCTPyMEHTaMn PykosoauTenb YnpaBneHus no pa6ote ¢ pUHAHCOBLIMU aKTMBaMM
¢ hUKCMPOBaHHOI AOXOAHOCTLIO - CTaplumii
noptdenbHbIN ynpaBnaoLWwmin
Ten.: (495) 134-25-53 pob. 4432

e-mail: dibragimov@ugmcapital.ru

Ha rnobanbHbIX pbiHkax — MopTdenbHbIN ynpasnsatowmi
Ten.: (495) 134-25-53 nob. 2264
e-mail: dkondratyev@ugmcapital.ru

WUHdopmauus o pacxoaax, CBA3aHHbIX C JOBEPUTENbHbLIM yNpaBneHuem

Pa3mep BosHarpaxgenus 3a AoBepuTenbHoe ynpasnenue, Baumaemoro OO0 «HO [hku Om Ksnutan», ycTaHaBnuBaeTcss MO COrMALEHMI0O C KIWEHTOM B
VHAVMBMAYaNbHOM NOpsiake, paccuuTbIBaeTCs 1 yaepxkusaetcs cornacHo “Pernamexta 000 «tO xu Om Kanutan» AoBepUTENbHOMO YnpasreHus LeHHbIMI Gymaramu
11 CPECTBAaMM MHBECTMPOBAHWS B LieHHble Gymari”, pasmeLLeHHOro Ha cailTe komnanum no agpecy: https://univer.ru/ugmcapital/about/services/trust-management/

3a cyeT WMyllecTBa, NepeaaHHoro B [OBEPUTENbHOE YMpaBrieHue, OMnaunBaloTcs KOMUCCUM BpokepoB, AenosuTapues, GUpX, WHble PacXodbl, CBS3aHHbIE C
06CnykMBaHMEM CYETOB, Ha KOTOPBIX YYMTHIBAIOTCSH aKTUBbI, UMM CBA3aHHbIE C COBEPLUEHMEM OMnepaLyii Mo ynpaBreHnio akTUBaMmu, NouToBble pacxodsl. 3a cuet
MyLLECTBa, NepeaaHHoro B J0BEPUTENBHOE YrpaBrieHue, Takke MOryT onnaumeaTbes cyaeGHble pacxofbl M pacxofbl Ha HoTapuyca.

JTnueHsum

JinueHans Baxka Poccim Ne 045-13934-100000 Ha ocyLuecTerneHne Gpokepckoit AesTenbHocTM OT 25 uioHst 2015 rofja, cpok feiicTBus — 6e3 orpaHnyeHus cpoka
LIeNCTBMS.

JnueHans Baxka Poccun Ne 045-13935-010000 Ha ocyluecTBreHue Aunepckoit AesitenbHocTv o 25 uioHs 2015 rofa, cpok AencTanst — 6€3 orpaHnyeHus cpoka
LenCTBMS.

JnueHans Baxka Poccun Ne 045-13936-001000 Ha ocyLuecTBReHe AesTENLHOCTM NO YNpaBneHuto LieHHbIMM Gymaramu ot 25 nioHst 2015 roaa, cpok feiicteus — 6e3
OrpaHuyeHnsi Cpoka feiCTBuS.

JinueHans Banka Poccumn Ne 045-13937-00100 Ha ocylLecTBREHWe AeN03UTapHoi fesTenbHocT oT 25 nioHst 2015 rofa, cpok AeicTeus - 6e3 orpaHMyeHns cpoka
LIeNCTBMS.

3asBneHue 06 OrpaHu4eHnn OTBETCTBEHHOCTU

CTonmocTb NopTthens [OBEPUTENbHOTO YNPaBMEHNS MOXET YBENMYMBATLCH M YMEHbLIATLCS, NOKA3aTenu A0XOAHOCTM MHBECTULMA B MPOLUMIOM He MOTYT CRyXWTb OPUEHTUPOM ANs OLEHKM
pe3ynbTaTMBHOCTY MHBECTULMI B Byaylliem, rocyAapcTBO He rapaHTMpyeT A0XOAHOCTb MHBECTULMIA NP MHAMBMAYanbHoM AoBeputenbHom ynpaenedun. 000 «tO Mxu Om Kenutan» He aaet
rapaHTUil Unu 3aBEpeHUit U He NMPUHAMAET Kakoil-nMBO OTBETCTBEHHOCTU B OTHOLIEHMM (DMHAHCOBbLIX PE3yNbTaToB, NONMYYEHHbIX HA OCHOBAHWM WCTOMb30BAHUS MHGOPMALIM, copepxallencs
B HacToAlLeM AoKyMeHTe. Mpexae Yem 3aKmiouuTb JOroBOp AOBEPUTENLHOTO YNpaBNeHIs, CreayeT BHUMaTenbHo o3HakoMuTsest ¢ “Pernamertom OO0 «kO [Dxu Om Kanutan» aoseputensHoro
ynpaBnexust LeHHbiMu Gymaramm M CpeacTBaMM MHBECTUPOBAHMA B LiEHHble Gymaru’, pasvelleHHOM Ha caiiTe kommaHun no appecy: https://univer.ru/ugmeapital/about/services/trust-
nanagement/  co BCeMM MPUMOXeHUAMY, BKNoyas [leknapaupio o puckax (Mpunoxenne Ne12), Bcex U3MEHEHMd 1 JOMONHEHMA K HUM, a Takke MpouMX AOKYMEHTOB, MMEIOLLMX OTHOLUEHWE K
AesTensHOCTY o AoBeputensHomy ynpasneHnio 000 «tO xu Om Kanutan». OTBeTbI Ha Niobble BONPOCk!, KacatolLmecs AsTENbHOCTM N0 A0BEPUTENLHOMY YPaBNEHHio, Bbl MOXETE MOMy4iTb
B LeHTpansHom oduce OO0 «HO [hxn Om Kanutany.

Hukakas uHopMaLWs 1 HUKakoe MHeHMe, BblpaXeHHOe B JaHHOM AOKYMeHTe, He SBMSIOTCH pekoMeHpaLueid Mo Mokynke Wnu npofaxe LeHHbIX Bymar, MHbIX (MHAHCOBBIX MHCTPYMEHTOB,
OMLMOHOB, (bloYEPCOB MMM LieHHbIX Bymar, NPOU3BOAHbLIX OT 3TUX aKTMBOB (AEpUBATMBOB), He SABNSETCH O(EPTOil UMK MPeAnoXeHneM [Aenatb OepTy UMM OCYLYECTBAATL WHbIE BIOXEHUS
Kanutana. 3a AOCTOBEPHOCTb MHGhOPMALIK, Nexalleit B OCHOBE HaCTOSILLEro AOKYMEHTa, U 3a NOCNeACTBIS PelleHuil, NpuHATbIX Bamn Ha ocHoBe HacToswero gokymexta. 000 «kO Ik Om
Kanutan» oTBeTcTBEHHOCTM He HeceT. Heobxoaumo npuHUMaTh BO BHUMAHMe, YTO [OXOA OT MHBECTUPOBAHMSA B OnpeaeneHHble LieHHble Gymars unm uHble (hMHaHCOBbIE MHCTPYMEHTI, ecrn
TakoBO MEET MeCTO, MOXET BapbiPOBATLCA, @ CTOMMOCTb STUX LieHHbIX ByMar 1 UHbIX (PUHAHCOBBIX MHCTPYMEHTOB MOXET MOBbILIATLCA MK NOHWKaTbCA. KonebaHue KypcoB MHOCTPaHHbIX
BanioT MOXeT Oka3aTb HebnaronpusTHoe BNMSHUE Ha Kypc, CTOMMOCTb 1 IOXOAHOCTb ONpe/eneHHoN LieHHO! Bymaru 1 HOro (oUHaHCOBOTrO MHCTPYMEHTA, YNOMSHYTbIX B HACTOSLEM AOKYMEHTE.
Hukakas vHdopmaLys, kacalolascs HanoroobnoxeHus, M3NOXeHHas B HACTOSLLEM [OKyMEHTe, He SBMSETCH KOHCYNbTWPOBaHMEM Mo Bompocam Hamoroobnoxenns. Hawa Komnakus
HaCTOATENbHO PeKkoMeHAyeT MHBecTopam obpalaThCsi 3@ KOHCYNbTaLMsMM K He3aBUCHMbIM  cneupanucTam B obnacTv HamorooBnoxexus, Kotopbivu GyayT yuuTbiBaThCs OCOGbIE
obcTosTenbcTBa  Kaxmoit KoHkpeTHoit cutyaumn. 000 «tO v Om Kanutany» npoBoauT CTPOryio BHYTPEHHIOK MOMUTUKY, HaNPaBeHHYI0 Ha NpeAoTBpaLLeHme Kakux-ninbo AenCTBUTENbHbIX Uk
noTeHLManbHbIX KOH(NMKTOB MHTEPECOB KOMMaHWM 11 MHBECTOPOB, @ Takke MPefoTBpaLLeHNe YLIEMNEHINs NHTEPECOB UHBECTOPOB. [INA NOMy4YeHUst [OMONHUTENbHOM MH(OPMALMN O LEHHBIX
6Gymarax, ynomsHyTbIX B HacTosillem uccnefosaHiy, Heobxoaumo obpatutsest B OO0 «tO [k Om Ksnutany. BocnpouasoauTb, KOMupoBaTh, LMTUPOBATL. @ Takke AenaTb BbiAEpKKM K3
HacTosLero AokymeHTa 6e3 npeasaputenbHoro nuceMerHoro cornacs 000 «kO [hxu Om Kanutany sanpetueHo.
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